§ REEERAEIFYE

SAM, PowerUpGammas


http://PowerUpGammas.com

rREE VOL. CHARACTERISITCS

TUTORIAL

WWW.POWERUPGAMMAS.COM

1. IV EIHEN1AME L5 1E

o BEIRIRFIEMBEIR, MMEBETEFLE

SPX and VIX Price
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SPX Change in Standard Deviation
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SPX and Implied Volatility

==SPX Close VIX Close
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GLD and Implied Volatility
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SPX and Implied Volatility Correlation
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GLD and Implied Volatility Correlation
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Historical Volatility Overlay Implied Volatility (2010 ~ 2014)
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Historical Volatility Overlay Implied Volatility (2014 ~ 2022)
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OPTION AS A STRATEGIC INVESTMENT
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