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e BXM - SPXpkB% Overlay Closest Strike Short Call (1Mo)
e PUT - Cash (TB) Overlay Closest Strike Short Put (1Mo)

Treasury Bills >>> Margin Collateral
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PUT BXM SPX500

ERIEKE 6.62% 5.72% 7.41%
TR IR EE 12.28% 10.94% 15.87%
X\ B T FE U 0.54 0.52 0.47
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What's the Point...
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OPTION AS A STRATEGIC INVESTMENT
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